Dear aJ\ +he fxed -h“:as ase 0 blue cides.
Some_useful ponts for the exam

1. Do you know +hat ar () = Std. €. ¥

termgpa Coef. Std. Err. t B>it| [55% Conf. Interval]
X| ttttt d .046594 .0036082 12.91 0.000 .0335093 .0536787
)('_ priGPA .5329307 .0403281 13.21 0.000 .4537468 .6121146
X3 final .0503197 .0040339 12.47 0.000 -0423992 .0582403
x"_ frosh -0974307 .0560211 1.74 0.082 —-.0125662 .2074276
xc soph .0689273 .0467006 1.48 0.140 -.0227689 .1606236
_cons -1.361077 .1316861 -10.34 0.000 -1.619642 -1.102513

2. Heterskedascity =» vaciane o€ +he ecror (ux (w)
correlates with ~explanatory vasiables (x)

e To test, we (an use either the BP-festor
White fest ,
o BP-test w = P. "'P.X.‘h..“’ pgxn+e,rror
appraximates )‘
Var (W) p-p, = Bic=0 ~» Homaske.
Ha Ho ot -rme ~¥ Heteroske .

3. Serial /Auto Correlation > Value” of +he esror

terms (Uy) cofre(odes among each other across
times (accoss 8«“‘)25)

o Test fa AR(I) in +he exvof & Uy = PUg* €
He: P =0 ~» no serial Correlation
Ha: O#0~ AR(I) Serial correlation



